g NIEHEFRE B tr H /1 2035 =FERE R
ERIKEAEEFTESE (FOF)

2024 4

.
.
f—a

52 EERE

202456 H 30 H

EEFEN: BEAELSEHEAGMRAHF
BEEEEN: LEBERRBRITROARAF
WEXEHEH: 20244 7H19H



BRKIEAR IR H AR 2035 ZAEFFEIRG R (FOF) 2024 4R35 2 U445

§1 EERR

WS EHANESFE S REFRIEARR S PGB RRIC . R SRR B E 8,
FFs FL A AR BB L AT PR e B AR AR AN ) KA TUE

s

T AR
PR IR B KR -

B

R ER IR

EFE N B R R BT R A IR A FRIE A e A FME, T 2024 47 7 18 HEK
TR SRS FERAMBRAEMEFNE, RIEEZABTNAEERICR. *T

SR DLCSEAE H B0 T JE U BN IS F R B (BN ORIE R B — RE A
IR SOFARIAREZIL . SRR, BB AR BT R AR ST 20 B A

A 55 F R RE H T
AREHH 20244 H 1 Hil2E 6 H 30 Hiks

§2 HEE BN

K& PR YR IERE IR H bR 2035 Z4EFFA IR & R (FOF)
R4 FAY 016985

LY (Wi L RTFF IR

HEeEREMH 202343 A 1 H

A R I 3 A0S 0

10, 000, 368. 99 173

5t Hbr

AT AT T RS RO AT SE R 5 A3 N 1 il 2 EAT KIS 517 gt 7 AN
EOARTRAEE, BRIFZ T KRR, 1 N E SRR
FREHW T H,

P AR Lo R ILE RN 2. JEOAEERRE; 3. IREHTTRNg; 4. [#
S8 W 28 B 7 R R
g L S v A K4 BV SR FL B YE g HAIE 800 FEE I 25 26 X A%+ g A i
CEMED FREaZE X (1-A%).
A% T 2R A i 2R = A B
Horr A%FEUE D0 R
i 1) B A% (1-A%)
HEEAREAERZHE 2023412 A 31 H 48%  52%
2024 4FE 1 H 1 HE 2026 4E 12 A 31 H  45% 55%
2027 4E 1 H 1 HE20294E 12 H 31 H  40% 60%
2030 4FE 1 H 1 HE 20324E 12 A 31 H 30% 70%
20334E 1 H 1 HE 20354E 12 A 31 H  20% 80%
AR W 2 R AIE RIS RATLH b H 2RS4 (FOF), B Hbr H HIHAIR (142

I, B SRBHE LLZHT R, XS 5K 2180 . ARk
T RS A U KT T B i Ak, R A e i
(FOP). fize Rk e MGz A G At e (FOP), [T it AL AT

%20 3L 13




BRKIEAR IR H AR 2035 ZAEFFEIRG R (FOF) 2024 4R35 2 U445

MR e R4 (FOF).,
AFE G BB BB FR IR IR L, — HLFBOR AR AHHE BE L R K%
S BeEAR AT T R DL AE 5 N 45 2 S5 R I R A ARG o

SEEHAN PRI S E AR AR
HEHEA FHEEE AR R IRIT R AR A 7

§3 FEMFRIFMESHERN

3.1 ERMFER

Bf: ARG
Sl s 7N WEW (202444 A 1 H-2024 46 H 30 H)
L A B S a8 -29, 766. 38
2. A -250, 135. 35
3. IOIAST- 35 35 4 4 B A A A -0. 0250
4. AR B4 0= 1 E 8, 663, 018. 26
5. AR JE S A0 A E 0. 8663

T Oprid e SHR I A SR FFA NAWESE BRG], TSRS SEPRI e K- 2

T oEeT.
@AM C Bt Fa I S AR WO . BBt

3.2 EeFERI

HAbe N NG 2 SR AR 41
BRAR IS 2% T IR A, AR 9 A9 2 se Bl as n_EA I 22 se A2 sh il as

3.2.1 ZESHFHER KRR IE RIS B ARl 2 SR i LR

‘ b4 bl s
HEERR | IPEEKER | LSBT | -
P B - . HEWL 25 by OE6) @—®
® EEQ | HREZEERE ‘
HZ®
HE=AH -2. 80% 0. 53% -0. 86% 0. 36% ~1. 94% 0. 17%
TFEANMNH -3. 62% 0. 63% 0. 68% 0. 45% -4, 30% 0. 18%
TE—F —11. 65% 0. 56% -3. 97% 0. 42% ~7. 68% 0. 14%
H3E4 5
-13. 37% 0. 50% -5. 93Y% 0. 41% ~7. 44% 0. 09%
XGRS

T FIAE S A J v A AIE 800 FR A 3R X A%+ TP R 2R B A i CRMED FRAIEE X (1-A%)

3.2.2 BESAFARURES RIHFENKRED EHE RS R A R
KRR FHI R




PR IERE TR E H AR 2035 ZAEFFE IR G KA (FOF) 2024 4E%5 2 =45

WAREBEFEBF203=FR/H/REGRE (FOF) RiTAEMKRSFEMLERILE
28 FR ) [y B aE B 3 L

2. 00%

0. 00% {H

~2. 00%
~4. 00%
~6. 00%
-8. 00%

~10. 00%

~12. 00%

~14. 00%

~16. 00%

]

o

5]

2023-03-01
2023-03-26

:

o

&

2023-05-15

2023-07-04

2023-07-29

2023-08-23
2023-09-17

2023-10-12

2023-11-06

2023-12-01

2023-12-26
2024-01-20
2024-02-14
2024-03-10
2024-04-04
2024-04-29
2024-05-24
2024-06-12
2024-06-30

—HARIERFEHFNB=ZFRHERESERE (FOF) BiHaHEKE
—HKIERFEEMOB=FHERGER (FOF) Rl SIS

TE: LARSEE RS EIEMED Y. e 800 FR AU R X A%+ gty CRfED) fREulas =

X (1-A%).
2. KRG AEFAEMH N 2023 3 H 1 H.
S ARESHCHWNAREERAMZHENMANW, BIbiREHR, ARSCERES, &

O TR 4T T L 2 B
3.3 HAphiets
%.
§4 BEARE
4,1 EE&2H (HEESLH/PAH) FHiH
A T 2 O3 2 22 BT | S5 §
" n = i
E WS T rmRm | mEnm| #R vedl
DFILE S, B0, BT MRV
BHIE R ke (b0 BF9E R fa 2
E BV A e I 26 VR A 25 e
FRAMEEIR, 2017 4F 3 A AT RIES
IR A T AT 1 P R
&@%§i§§2mgﬁ3ﬂl _ 146 BV . RS B MR I L £
v PR SR AR S
B 5 LA TR . BUAEA
FOF (J62) 30 S 0L e 2B, B0 0K SE
TR E T 1 2040 = 4R FE A R 4 70
Rkt A (FOF). 3 A AR 752

p=i
o
—
wW

=




JERIEARFFE B AR 2035 Z4AEFFERG R (FOF) 2024 555 2 B #Ht

Hbx H 2060 =454 IR A8 Kk
FehiESE (FOP), BREMAEE HisH
11 2055 ZHEFFE IR AT Rk &b
£ (FOF) . 3R IEAR 772 Hbx H I 2035
AR R G R R S e
(FOF). Je KIEAEFRE H b H I 2045 =
FRARAG M KRS IS
(FOF). Je KIEAEFRE Hbr H ] 2050 =
FRARAG M KRS IS
(FOF),

FE: 1 B CCAEEBNH” R BRI OUIRYE 2 7] e 2 ISR FUWAERES H Y. E ke
g, H EREMT NEREE RN

2. EZF LIS SGE N GEZREE s I ER . WF . SPUE BN RN 5B 2
INED) IR RINGE -

4. 1.1 ARGFAERZE R EE TR T LB N E 2 B F R E K7™ R E L
o

4.2 BEANXN#RE A XESIE/EHEM FE B U

ARE N, AEEGEFAAGEST QEFRRRERIE) A RIEREM L (ERIER TR
HAr HI 2035 ZAFREA IR & B R RIS RS (FOF) BE&GH) (EREWmFEE H s H M
2035 ZHFFA IR G A R IS P S (FOP) #HIEUM ) S5A SR U, B
WS Tl BUE TR AN RS, ARE WG B0 0 50 HRLE Ak 4
FEFEHI RS TR T, S G AT A N BER RO i A& 8 PG A W58 ik iR PEAS
K RO FRIE I, IR AR B, MGG lE . ARG N, REBEaEaM, ohFHHk
SR AFEA N AT 8.

4.3 APRGERHH

4.3.1 AP G H ERPIT B

NREORA TP E B A R AR B ARy, R IRTEE SR, AR QEFRHR B
SiE) GERBAREEI AT ATEHHERSENL)  GEFPIRAE PRI~ SIS
EIINE) FEZZEAEIARE I E, AFC&fE 7 (ERESEHARA R A
SyEEINEY , EHT AR TEP A RER IR,

A A RBE AR BE AT B R A AT IR RR R R 2T NS S /R B e M A
S, BAERAS EHRCRAUR, SRR A S 2 (BB R SR M, S PATEIT T S5’

% 5

o

ps

1371




JERIEARFFE B AR 2035 Z4AEFFERG R (FOF) 2024 555 2 B #Ht

FRHI 1M B, BTSSR Hrov kel SR A ST HE . ARET
THNERIBBR RS, WIS R A RO SS AT, B . Fr A S AL a3 = a0 — Bt
W&, SRt ] — B o s R GE, WIR A SIS R R 5 A A5 A
B A S ARG RGEE . VT EAH A FlE.

N RIEAE 53 73 B AV RIE BT 88 LA 5 T A TN IR HIRAE, K45 58 LR
REANAZ Dy PATIRREARRR B, SCAT WAR T BB S AP ISR R B, IR IR AT B wI#RAE . AT
. TR ARIERZ S RGP B AT SN EIAT, DLBORTE I ORI 52 55 5K

s A I AN BB AL R HGE A — A e e B AR B A &) AL YA
FRAE A AREEE T (D HA 3 HA. 5 HRNE MEFZE S AR IAAE 5 158 5 i HLAT
oy AT H R A BT

AN, AEEEHN LR GEFRRESEH AR A TS ERFEL) & (3
RECEEARAF NV EEINEGD WME, AFFFRaHT. S RE. ZHMAT. SR
SERTRAC R, W RGN TS AL SR AR S 5 AT AT, RIS RSB
B ZIRAFAEIE [ A 152 5y R U (R 13

4.3.2 REZGTARETIHEH
WEWIA, REE LS 55T AT 5EN R B R 5 5 A B IR 38 by Bl i ik
772 H R 5% L, AN AE FoAh AT RE 3 BUIE 158 5 M 2 a8 1 7 8 S S AT 9

4. 4 MEHAZSHBR REAIZED

2024 R E, ENRETIALBHEN, EEREAE 5 AREIHENFEEEY M. Kk
FUEFREC TR 2. 43% TRUERUE T 5. 87%. GDNARTE TEE 7. 41%. AT RICRERIT. AHF
Ay L BERASS SRR E AT, LR R, WS EERIEECR. EAREEE 4 HIRIUE
S, 5 AR ELRTE, TR Bk 7. 12%, FERIMAEOR, A B ARSI 1. 73%. 94
Wik s e s ik 8. 26%, FREWRIREOGIIsEHTE. GiE e, BN GRRELS bEk, K
S Rk % . R AR, COMEX 3 4: [k 4. 40%. ICE Ayl Nk 2. 48%. JLF Iy, AR
XF 3 TCIAH -

W WPy, BEPEECE T, ARGV B LS — A AR K, SERFE X
DL k. REERE T, AT 1B BTF S & AR, P i ATk BTF g 5
ETF. AL B8 = A7) LA 22 4 PRI e 1y vh A A5 0 0 3 BT 1)



BRKIEAR IR H AR 2035 ZAEFFEIRG R (FOF) 2024 4R35 2 U445

4.5 MEMAZEESHW SR

BEAR S IR ASE G BIFE R 0. 8663 Jo; AR & HIFE G 0 Bl E I8 K % -2, 80%, k51

P R W 2 2 D9 -0. 86%.

4.6 MEMAESRE ANBERE ST EE i Y
AHE SAERE I B i S 2014 5 8 H 8 HAERI) (AIFSERUETF R BTk Sris R B /M)

I+ — 2R HUE M 2 AF

5.1 EMRESH=HEHIL

§5 WBHGHRE

R i

e (o)

L R B EL B (%)

1| BBt

Horr B

BB

8,021, 487. 57

3| e Bt

501, 709. 32

Hrb fiid7

501, 709. 32

PSRRI

4 | BRI

ERbATA AR

6 | LNRESHT

J:_L

FHorpre KR A AR SN IR AR g

oy

BRI A e it

202, 371. 57

2.32

HAh 5™

it

8, 725, 568. 46

100. 00

5.2 WMEMARIEATIL R BE

RHE

5.2.1 |EHFRBATIVRHBEARE

AIE T ARG IR R FFA IR

RHE

5.2.2 MEMREAT W KB IBR BRI E
A B T AR S WK R OB IR

5.3 WIRIZA SMME o2& ™18 LI K/ HEFF B R

g

5.3. 1 MEMRIEA ME S EE T $E H B /NP AT+ 28 B B 4

AIE T ARG IR RFFA IR

#
-3
=

ps

,_.
o
p=il



BRKIEAR IR H AR 2035 ZAEFFEIRG R (FOF) 2024 4R35 2 U445

5.4 MEMIREF S MM RN GFRFEAE

g

177 il

AfeE o)

LGB HE LB (%)

1

H X 57

501, 709. 32

2

AT A

3

Rl 7

Hor: BURME Rl

Al i

Al i 1 B 7

T S A

AT (AT RS

[FILA7 I

O |0 [N || O >

FHoAt

10

fif

501, 709. 32

5.5 & MIRIEA R E HES T 1#E LGN T R A RS SR B 4

T | AR fRFF 2K ¥E (k) | ARME o) | HEESESRES %)
1 019740 24 [Ef5i 09 5, 000 501, 709. 32 5.79

(931

931

(9]

(931

931

931

931

.6 IR HIRIE A SOYE 52T E PN HEF IR+ 4 B SRR B R

k]

AEE G T A WA R 57 SRS

T OIRE BRI A SO E SR T A BN IR T4 St & R IR B4
AEE T ARG HIARRFTH SRR

.8 T HIRIE A R E o5 2 B HHE EL B /N FP B BT 42 BUIE 3 Bt 9 40
ANIE T AR IR AR B BUIE

9 MEPREFE S TR IRBRZ 51BN

.9. 1 MEPIRAEZE ST KB B S 4 25 I 4

ARIEG AT T BRI 5L

.9.2 FEER BRI B RBUR
AHEG BT T A b

10 MEBRAZESREWE GRS 1E L

.10, 1 A E A B B R BUR
ARF G ABBT [ I BT .

W
0
=
i
=t




JERIEARFFE B AR 2035 Z4AEFFERG R (FOF) 2024 555 2 B #Ht

5.10.2 MEMRAE S BRI BRI RFCRMH R WA
AT AT G BT

5.10. 3 AME BB
AE AT T H UL

5.11 BBRHAESREMRE

5.11.1 AEEHRHH +LZIEFRRITERAHR T HIAMRER TR FE, =
FEREmF HAI—FENZB AR LTHIER
G BB AIHT A UEFFRAT EAA IR BB AR I SL S A, e 5 ] H AT —4F

W2 BIATFEDT. AT ST .

5.11.2 ZEREMA T HRERETEHES S RAMENEIERE

ARSI AR AR R AR -

5.11.3 HAWBE =R
KE4 TS AR T HAB R =,

5.11.4 MEFIRFFHHIA T H BRI AT #5137 A
ACHE G F AR A AR R AT S TR A T R 55

5.11.5 & HIRAT 14 R AP AR Ll 52 PR 1% 00 Y 5t B
AT B AR T WA R A A7 R U 52 PR DL AR 5=

5.11.6 HBEAGHRE MEK AR FHERE
GENUECEION USSP R pap A LTI Ze Rt

§6 E&HFESE
6.1 MEMRZEARNMESELS B IFELH K DHEFRITT+2E SRR HA

RART

£%$ﬁ%§§§

R | S | e | S R YR Go)l Pkttt
B0 e m g

o
1 510300 @?ﬁ*ﬂfﬁﬁ/}j fi%‘;ﬁiﬂ}?ﬁk 210, 000. 00, 732, 270. 00 8. 45 &

59U JL 13




WRIERIRE HAp 2035 Z4EFA R A A (FOF) 2024 555 2 R +E

& 300ETF | =0 (ETF)
AR Al it | 2L B TT L
2 519718 - 574,952. 22| 635, 322. 20 .33 &
KR A = o
A5 Al | RL T
3 530021 i‘{\, fot ) AT 388, 416. 18| 632, 535. 75 .30, 75
% A iy
ATEZR 31
4 110053  |[Hh4Efoifri 4 X 605, 659. 47| 626, 433. 59 .23 =
s
A
A | LTy
5 006804 | ‘% K| RE BT 529, 776.61| 623, 811. 96 .20 %5
%A X
NI TETHE SOETD T4
6 006646 549, 379. 23| 621, 677. 54 .18 BN
% A = -
EETIE | gt
7 159887 | 800 4847 |- 600, 000. 00| 611, 400. 00 . 06 B
BTF 2 (ETF)
2 Gy RITT i
8 516950 | JL# ETF S5 BT 500, 000. 00| 505, 500. 00 . 84 B
7 (ETF)
R | ST
9 511990 wERRE | SLHRTH 4,059. 00 405, 936. 53 .69 BN
ETF = (ETF)
E£¢ﬁ%§%ﬂﬁm
10 159806 | REVRIR G- 900, 000. 00| 387, 000. 00| AT =
BTF 2 (ETF)

6. 1. 1 MEFIRIEA LMHE G E ST FE IR/ M HEF AT T2 A TF SR A3
FEE S 5 B 2 5 50 BT A 40

AIE T AR

6. 1.2 REPREESRKANERMATFEESMBHILF R RESH I
IR AFGAT A TF SRRV 3R 4

ARG T AR

6.2 ST KFHEETERN A

WIARRFFA ATT ST BT P B

T H

6 H 30 H

AAFFA 2024 F4 H 1 HE 2024

A

Ro RS AIEEEHA
PUAE BN SRER TS Bl L
AR A

LI E T k(G

MRS 5 He A AR Rl 2R (JT)

M B R I N SR AR

%52 (o)

251. 85

B S R NS B

)

8, 795. 44

M A R N SR

)

2,047.41

TE: IR 2 7 A 1 R SOAS T B 9%

% 1000

1t

e

1370

A S A I NSO S M B B

EAIERS



YERIEAFIRE Hbr 2035 ZEFAREGRE (FOF) 2024 455 2 TR R

A FZE CAEN BT AR B2 B iR A AU, IR S AL AR & s B 1
KPR FF O 15 DURR G 5 BT 2k IR Bk 15 TR 240 58 (R B ATH S i SEAR o IRIE A SE & & R 4
SE, AKE GG o BT T A G NS B FAT IR S RS o AU P B, AR
S PR T A AR AFEE A AR e B 38 2 AT

ANHE BB P NIE A S GV 7 e T (e L | PR PR LA O < (BTF BRAbh) » B 23 5 2k
BN LA E HANS SRR I 2t 5 62 0] 3% (R 2 A SBO AL A B33 8 4 < AR IS N 78 731
Il BRERAN) « BB ROT A BT o MG RIS, B[R] B 2R B E N HB e, IR S A
e A AR ] 9 A2 RE I 2 WO o A A 9 B < AR IS N 0 0 R B [ B . 58 5 e iR AT
PN PR PR <57 A PR S S A B B IR 5% R 0 BN 2 S I ) AR <l S O B B I 9% 2, A SR B R
SRURYE A S IR B I SEFR IS &, B G M [R 20 5E [ B R VA Al 5

6.3 FIEFMFANEERENERRWES
NI B A A 2 B AR R T YT N R R A EE RS A

§ 7 B EHERSN

BT
s HA A 35 4 4 00 10, 000, 368. 99

25 1300 1) 35 4 U 7 45 -
e AR SO I 3 A R [ 473 0 -
i B )R S 45 7 AR B A (4 B
DL 4= D

ik 15 A R S A i A 10, 000, 368. 99

T BRI LA R BN, A B ] A T i A7

§8 H&EHENZHERRERRAESBN

8.1 Z&EHARFHEFESHBRIHER
WAL

5 A4 HE R 1 A
Bl

fix 5 A HA ] 2N/ H A A
il

i 3 1) S /e [ A
il

i 2 SR B B NREA A 10, 000, 000. 00

10, 000, 000. 00

=
=
bl
=



YERIEAFIRE Hbr 2035 ZEFAREGRE (FOF) 2024 455 2 TR R

S

e R R AT 1AL 4

A A AL (%) 10000
8.2 REBEANZHEERERBAREET HHHA

AR P B e 0 ) Rz PR AT 2 4 . L. ST A S L

§9 MEPRREAREAEREFANHEMN
AT O e e AL

T : U325 . K 7 AL A

I L L B st N i
%ﬁz\’ﬁé—ﬁf@}\ 10, 000, 000. 00 100. 00{10, 000, 000. 00 100. 00 3 ﬂf
H%4
SR A - - - - -
5 5 )5
S o 2 - - - - -
7
o T - - - - -
*

i - - - - -
AR 10, 000, 000. 00 100. 00{10, 000, 000. 00 100. 00 3 ﬂf
§10 B HEERKHHEMEERFER

10. 1 MEPFHNBE—REEFEESHHHHIERNET 2008 1F 0
M R Rl R O B W AR R4 B
" 4 1
5 A1 L 451 5 ‘
A 5%
R e L WL e st o
% e B B 4
51 20%F Bsf ]
X [i]

ML 20240401 -

1 10, 000, 000. 00 - -10, 000, 000. 00 100. 00
3] 20240630

o AT A

(1) T[] P S 300 7 2 ) XL

FEA AL R = I B (R LB ) KRUBE [l I 2 Ao A O < A IR0 [ B 68 5
WBele,  rR N R R e T I B (] R 7 7 2 g BB 3558 42 ) AT 3 70 S U1 0 B ) XU

(2) e (E R M Bl 1R XS

e LA R R B AR e e, i < Dy SRR (B 0 1 52 R TR A FRIE SR, T REE RGIE S
WPesl, SFERRE G EER RS 35w B s KRR R A G, TS G A E
BEAT DU & TN AR AT BE 51 e A0 B R A2 3

(3) G MIARL/IN U XS

21270 3137




JERIEARFFE B AR 2035 Z4AEFFERG R (FOF) 2024 555 2 B #Ht

e LB E LR i, W) e P B UL/, AT 6 5 < B 8 R A B P e P2 44

(4) FA0TE R A R RS

PR OL T, R R A LR P R R RS, T A B LR [ i A < B A
FRELAR T LR ISR, T 25 1R 6 [F) 25 XU

(5) Xif B KR TUREAT 15052 AR DR T M 14 A

LR L RGE, DEIE S B NPT e B R, HAE AT R AR
S0 B ORS IUE AT 45 S TR A] e A BORTE AR AL

10. 2 M EEREHHAMEEFR
.

§11 #EXHFHEZ

11.1 FEXHEF
Hh IR S AR D R RE AR 97 H AR H 1 2035 =4ERpA RSB RIS 4E (FOP) %
SLI S
(FERIEAR TR Z H AR H ) 2035 =4FRpA IR G R AL GPEEE (FOF) FEE& )
(FERIEAR 72 H AR H ) 2035 —4ERFG WIR & R G ARG P e (FOF) & 0
(FERIEAR TR H AR H ) 2035 =AERFA IR G BRI G EEE (FOF) FHSUY )
(BERIEAR TR E H b5 H 1 2035 =AEFpA IR SRR AIE S P EES (FOF) 7 i BORMAEED)
HEG M55 DR P ATE L P
1

SN A SR e R P B3R 1 S A T

o

i

2 FERU A
LI NI SITE NEFT.

11.3 EBERFR
P 2] B A TN I T B I3l e R A N I T G SR A DR 4% A S, R A AR
Ja, RILEAEEE] Py BRSSO i B A B R BN

NE] %S http://www. ydame. com/

HRESEHARAF
20244 7TH19H

1300 137



	§1重要提示 
	§2基金产品概况 
	§3主要财务指标和基金净值表现 
	3.1主要财务指标 
	3.2基金净值表现 
	3.2.1基金份额净值增长率及其与同期业绩比较基准收益率的比较 
	3.2.2自基金合同生效以来基金累计净值增长率变动及其与同期业绩比较基准收益率变动的比较
	3.3其他指标

	§4管理人报告 
	4.1基金经理（或基金经理小组）简介 
	4.1.1期末兼任私募资产管理计划投资经理的基金经理同时管理的产品情况 
	4.2管理人对报告期内本基金运作遵规守信情况的说明 
	4.3公平交易专项说明 
	4.3.1公平交易制度的执行情况
	4.3.2异常交易行为的专项说明
	4.4报告期内基金的投资策略和运作分析 
	4.5报告期内基金的业绩表现 
	4.6报告期内基金持有人数或基金资产净值预警说明 

	§5投资组合报告 
	5.1报告期末基金资产组合情况 
	5.2报告期末按行业分类的股票投资组合 
	5.2.1报告期末按行业分类的境内股票投资组合 
	5.2.2报告期末按行业分类的港股通投资股票投资组合 
	5.3期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.3.1报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4报告期末按债券品种分类的债券投资组合 
	5.5报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细 
	5.6报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细 
	5.7报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细 
	5.8报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细 
	5.9报告期末本基金投资的股指期货交易情况说明
	5.9.1报告期末本基金投资的股指期货持仓和损益明细
	5.9.2本基金投资股指期货的投资政策
	5.10报告期末本基金投资的国债期货交易情况说明 
	5.10.1本期国债期货投资政策
	5.10.2报告期末本基金投资的国债期货持仓和损益明细 
	5.10.3本期国债期货投资评价
	5.11投资组合报告附注 
	5.11.1本基金投资的前十名证券的发行主体本期是否出现被监管部门立案调查，或在报告编制日前一年内受到公开谴责、
	5.11.2基金投资的前十名股票是否超出基金合同规定的备选股票库
	5.11.3其他资产构成
	5.11.4报告期末持有的处于转股期的可转换债券明细
	5.11.5报告期末前十名股票中存在流通受限情况的说明
	5.11.6投资组合报告附注的其他文字描述部分 

	§6基金中基金 
	6.1报告期末按公允价值占基金资产净值比例大小排序的前十名基金投资明细 
	6.1.1报告期末按公允价值占基金资产净值比例大小排序的前十名公开募集基础设施证券投资基金投资明细 
	6.1.2报告期末基金持有的全部公开募集基础设施证券投资基金情况 
	6.2当期交易及持有基金产生的费用 
	6.3本报告期持有的基金发生的重大影响事件 

	§7开放式基金份额变动 
	§8基金管理人运用固有资金投资本基金情况 
	8.1基金管理人持有本基金份额变动情况 
	8.2基金管理人运用固有资金投资本基金交易明细 

	§9报告期末发起式基金发起资金持有份额情况 
	§10影响投资者决策的其他重要信息 
	10.1报告期内单一投资者持有基金份额比例达到或超过20%的情况 
	10.2影响投资者决策的其他重要信息 

	§11备查文件目录 
	11.1备查文件目录 
	11.2存放地点 
	11.3查阅方式 


